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ABSTRAK

Debi Sintia Date. 931 414 122. 2018. Pengaruh Nilai Tukar Rupiah Terhadap
Kinerja Saham Pada Sub Sektor Makanan Dan Minuman Yang Terdaftar di Bursa
Efek Indinesia Periode 2013-2017. Program Studi S1 Manajemen, Fakultas
Ekonomi. Universitas Negeri Gorontalo. Di bawah bimbingan bapak Sahmin Noholo,
SE, MM dan ibu Selvie SE, M.SI. Program studi SI Manajemen, Fakultas Ekonomi,
Universitas Negeri Gorontalo.

Penelitian ini bertujuan untuk mengetahui pengaruh nilai tukar rupiah secara parsial
terhadap kinerja saham pada Sub Sektor Makanan dan Minuman yang Terdaftar di
Bursa Efek Indonesia periode 2013-2017. Data dalam penelitian ini yakni data
sekunder yang diperoleh melalui situs Bursa Efek Indonesia (BEI). Analisis data
menggunakan regresi sederhana dengan bantuan SSPSS 21.

Hasil penelitian menunjukan bahwa secara parsial Nilai Tukar Rupiah berpengaruh
signifikan terhadap variabel terikat Klnerja Saham Sub Sektor Makanan dan
Minuman yang Terdaftar di Bursa Efek Indonesia periode 2013-2017. Nilai t negative
Nilai Tukar Rupiah menunjukan bahwa semakin besar dan melemahx nilai tukar
rupiah maka akan menurunkan kinerja saham perusahaan. Nilai koefisien
determinasi R square (R?) sebesar 0,820. Hal tersebut menjelaskan bahwa sebesar
82% dari variabel kurs (nilai tukar rupiah) memiliki kontribusi untuk mempengaruhi
kinerja saham perusahaan makanan dan minuman yang terdaftar di BEI, dan
sisanya sebesar 18% memungkinkan untuk dipengaruhi oleh faktor-faktor (variabel)
lainnya.

Kata Kunci: Nilai Tukar Rupiah, Kinerja Saham.



ABSTRACT

Debi Sintia Date. 931 414 122. 2018. The Influence of Rupiah Exchange
Rate towards Stock Performance on Food and Beverages Sub-Sector
Company Listed at Indonesia Stock Exchange from 2013 to 2017. Bachelor
Study Program of Management, Faculty of Economics. State University of
Gorontalo. The principal supervisor is Sahmin Noholo, SE, MM and the co-
supervisor is Selvie SE, M.Si.

The research aimed at determining the influence of rupiah exchange rate
partially towards the stock performance on Food and Beverages Sub-Sector
Company which Listed at Indonesia Stock Exchange from 2013 to 2017. Data
in this research were secondary data that obtained from the website of
Indonesia Stock exchange (ISE). Data analysis used simple regression
analysis with the help of SPSS 21.

Research finding revealed that partially, the Rupiah Exchange Rate had a
significant influence towards the dependent variable which was Stock
Performance on Food and Beverages Sub-Sector Company which Listed at
Indonesia Stock Exchange from 2013 to 2017. The t-negative value of Rupiah
Exchange Rate revealed that the greater and weaker the rupiah exchange
rate would reduce the company' stock performance. The value of
determination coefficient of R square (R%) was 0,820. It was explained that
82% of exchange rate variable (rupiah exchange rate) had a contribution to
influence the stock performance of food and be"gé'[agfés Sub-Sector Company
which Listed at ISE, and the rest 18% may be influenced by other factors
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